
Reserve Bank Credit ���������� �����	�	
� ����
����� �������
��
U.S. government securities (1)

Bought outright-system account (2,3) ����
����� ��������
� ����
����� ����
���		
Held under repurchase agreements ���������� ���������� ���������� ����������

Federal agency obligations (1)
Bought outright ��������	� ���������� �������	
� ��������	�
Held under repurchase agreements ���������� ���������� ���������� ����������

Repurchase agreements — triparty (4) ����

�
�� ���������� ����	��

� ����
�����
Acceptances ���������� ���������� ���������� ����������
Loans to depository institutions

Adjustment credit ���������� ���������	 ��������
	 ����������
Seasonal credit �������	�� ��������	� �������
�	 �������	�

Extended credit ���������� ���������� ���������� ����������

Float �������
�� ���������� ��������
� ����������
Other F.R. assets ����
���
� ���������� �����
���� ����
��
	�

Gold stock ����		���� ���������� ���������
 ����		����
Special drawing rights certificate account �����
�
�� ���������� �����
���� �����
�
��
Treasury currency outstanding ����

���� ��������	� �����
�
�� ����

����

Total factors supplying reserve funds �����
��
� �����	�	�� ����
����
 �������

�

Currency in circulation* ��������	
 �����
���
 ����
����� �������

�
Reverse repurchase agreements — triparty (4) ���������� ���������� ���������� ����������
Treasury cash holdings* ��������	� ���������
 �������
�� ��������	�
Deposits, other than reserve balances, with F.R. Banks

Treasury ���������
 ���������� �������		� ���������

Foreign �������	�� ��������
� ��������	
 ����������
Service-related balances and adjustments (5) ���������
 �������

� ��������	
 ���������	
Other �������
	� ���������� ���������� �������
��

Other F.R. liabilities and capital ����	���

 ��������
� �����
���� ����	�����
Total factors, other than reserve balances,
absorbing reserve funds ����
����� �����
���� ����
����� ����
��
��

Reserve balances with F.R. Banks  (6) ���������� �����	���� �������
�� ����		��



FEDERAL RESERVE

        August 9, 2001

These data are scheduled for release each Thursday.  The exact time of each release will be announced, when the information is
available, on (202) 452-3206.

H.4.1

Factors Affecting Reserve Balances of Depository Institutions and
Condition Statement of Federal Reserve Banks
Millions of dollars

Averages of daily figures
Reserve balances of depository institutions at

F.R. Banks, Reserve Bank credit, and related items

On     August 8, 2001, the face amount of marketable U.S. government and federal agency securities held in custody by the Federal Reserve
Banks for foreign official and international accounts was $    708,649 million, a change of $  +      90 million for the week. The total includes
$    579,532 million of U.S. government securities and $    129,117 million of federal agency securities. The total includes the face value of
U.S. Treasury strips and other zero coupon bonds.

1 Face value of the securities.
2 Net of $     17,745 million (daily average over statement week) and $     17,975 million (outstanding on Wednesday statement date)

matched sale-purchase transactions, of which $     17,745 million (daily average) and $     17,975 million (outstanding on Wednesday
statement date) were with foreign official and international accounts.  Includes securities loans of $      2,910 million (daily average)
and $      3,911 million (outstanding on Wednesday statement date) that are fully collateralized by other U.S. government securities.

3 Includes $      9,243 million of inflation-indexed securities valued at the original face amount and $        884 million of compensation
that adjusts for the effects of inflation on the principal of such securities.

4 Cash value of agreements arranged through third-party custodial banks.  These agreements are collateralized by U.S. government and
federal agency securities.

5 Consists of required clearing balances of $      7,072 million and adjustments of $        530 million to compensate for float.
6 Excludes required clearing balances and adjustments to compensate for float.

* Estimated (Treasury’s figures).
Components may not add to totals due to rounding.

Change from week ended Wednesday
 Aug 8, 2001

Week ended
 Aug 8, 2001  Aug 1, 2001  Aug 9, 2000



ASSETS

Gold certificate account ����		���� ���������� ���������

Special drawing rights certificate account �����
�
�� ���������� �����
����
Coin �����	�		� ���������� �������
��
Loans �������	�
 ��������	� �������
��
Acceptances ���������� ���������� ����������
Repurchase agreements — triparty (1) ����
����� �����	�
�� ����		����
Federal agency obligations (2)

Bought outright ��������	� ���������� �������	
�
Held under repurchase agreements ���������� ���������� ����������

U.S. government securities (2)
Bought outright—Bills ���	�	�
	
 ���������� ���������


Notes (3) ���
����
� ���������
 ����

��
�
Bonds (4) ���	������ ���������	 ����	
����

Total bought outright (5) ����
���		 ��������		 ����
����	
Held under repurchase agreements ���������� ���������� ����������

Total U.S. government securities ����
���		 ��������		 ����
����	
Total loans and securities �������
�� �����	���� ����
��

�

Items in process of collection �����	�� �������
�
 ���������� ����������
Bank premises �����	���� ���������
 ����������
Other assets (6) ����
����� ��������

 �����
�
		

 TOTAL ASSETS �����	�� ����
����� �����
�
�� ����
���
�

LIABILITIES
Federal Reserve notes ���������� �����
�


 ����
���


Reverse repurchase agreements — triparty (1) ���������� ���������� ����������
Deposits

Depository institutions ����	��

� ��������	
 ����������
U.S. Treasury—general account ���������
 ���������� �������	��
Foreign—official accounts ���������� ���������� ��������



Other �������� �������
�� ��������
� ���������	
Total deposits �������� ����
���
� ��������

 ���������	

Deferred availability cash items �����	�� ��������
� ��������	� �������

�
Other liabilities and accrued dividends (7) �����
���� ��������	� �����	����

TOTAL LIABILITIES �����	�� ����		�	�� �����
���� ����

����

CAPITAL  ACCOUNTS
Capital paid in �������	�� ���������
 �������
��
Surplus ��������
� ���������� ����������
Other capital accounts ���������
 �������
	
 ����������

H.4.1(a)

Consolidated Statement of Condition of all Federal Reserve Banks
Millions of dollars

Change Since

Wednesday
 Aug 9, 2000

Eliminations from
Consolidation Wednesday

 Aug 8, 2001
Wednesday
 Aug 1, 2001

1 Cash value of agreements arranged through third-party custodial banks.
2 Face value of the securities.
3 Includes $      5,739 million of inflation-indexed securities valued at the original face amount and $        567 million of compensation

that adjusts for the effects of inflation on the principal of such securities.
4 Includes $      3,504 million of inflation-indexed securities valued at the original face amount and $        317 million of compensation

that adjusts for the effects of inflation on the principal of such securities.
5 Net of $     17,975 million matched sale-purchase transactions outstanding at the end of the latest statement week. Includes securities

loans of $      3,911 million that are fully collateralized by other U.S. government securities.
6 Includes assets denominated in foreign currencies, revalued monthly at market exchange rates.
7 Includes exchange-translation account reflecting the monthly revaluation at market exchange rates of foreign exchange commitments.

Maturity Distribution of Loans and Securities,     August 8, 2001
Millions of dollars

 Federal agency
obligations(2)

Weekly
changesHoldings

 U.S. government
securities (1,2)

Holdings
Weekly
changes

Loans
Repurchase

Agreements—
Triparty (3)

1 Includes $      9,243 million of inflation-indexed securities valued at the original face amount and $        884 million of compensation
that adjusts for the effects of inflation on the principal of such securities.

2 Includes face value of securities held under repurchase agreements classified by the remaining maturity of the agreements.
3 Cash value of agreements arranged through third-party custodial banks classified by remaining maturity of the agreements.

Components may not add to totals due to rounding.

Reverse
Repurchase

Agreements—
Triparty (3)

Within 15 days ��������

 ����	���	� ���������� ���������� ���������� ����

���� ����������
16 days to 90 days �������	�� ���		
�	�
 ���������� ���������� ���������� ���������� ����������
91 days to 1 year ���������� ���	
����� �������	�� ���������� ���������� ——— ———
 Over 1 year to 5 years ——— ���	����

 ���������� ��������	� ���������� ——— ———
 Over 5 years to 10 years ——— �����
��
� ���������
 ���������� ���������� ——— ———
Over 10 years ——— ���������� ���������	 ���������� ���������� ——— ———
Total �������	�
 ����
���		 ��������		 ��������	� ���������� ����
����� ����������
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H
.4.1 (b)

S
tatem

en
t o

f C
o

n
d

itio
n

 o
f E

ach
 F

ed
eral R

eserve B
an

k o
n

     A
u

g
u

st 8, 2001
M

illions of dollars

D
allas

S
a

n
F

rancisco
K

a
n

sa
s

C
ity

M
inneapolis

T
otal

B
oston

C
leveland

R
ichm

ond
A

tlanta
C

hicago
S

t. Louis
N

ew
 Y

ork
P

hiladelphia

A
S

S
E

T
S

G
old certificate account

S
pecial draw

ing rights certif. acct.
C

oin

L
o

a
n

s
A

cceptances
R

epurchase agreem
ents —

 triparty (1)
F

ederal agency obligations (2)
B

ought outright
H

eld under repurchase agreem
ents

U
.S

. governm
ent securities (2)

B
ought outright—

B
ills

N
otes (3)

B
onds (4)

T
otal bought outright (5)

H
eld under repurchase agreem

ents
T

otal U
.S

. govt. securities
T

otal loans and securities

Item
s in process of collection

B
ank prem

ises
O

ther assets (6)
Interdistrict settlem

ent account
T

O
T

A
L A

S
S

E
T

S
1

C
ash value of agreem

ents arranged through third-party custodial banks.  T
hese agreem

ents are collateralized by U
.S

. governm
ent and federal agency securities.

2
F

ace value of the securities.
3

Includes $      5,739 m
illion of inflation-indexed securities valued at the original face am

ount and $        567 m
illion of com

pensation that adjusts for the effects of inflation on the
principal of such securities.

4
Includes $      3,504 m

illion of inflation-indexed securities valued at the original face am
ount and $        317 m

illion of com
pensation that adjusts for the effects of inflation on the

principal of such securities.
5

N
et of $     17,975 m

illion m
atched sale-purchase transactions outstanding at the end of the latest statem

ent w
eek. Includes securities loans of $      3,911 m

illion that are fully
collateralized by other U

.S
. governm

ent securities.
6

Includes assets denom
inated in foreign currencies, revalued m

onthly at m
arket exchange rates.

C
om

ponents m
ay not add to totals due to rounding.
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H
.4.1 (c)

S
tatem

en
t o

f C
o

n
d

itio
n

 o
f E

ach
 F

ed
eral R

eserve B
an

k o
n

     A
u

g
u

st 8, 2001
M

illions of dollars

D
allas

S
a

n
F

rancisco
K

a
n

sa
s

C
ity

M
inneapolis

T
otal

B
oston

C
leveland

R
ichm

ond
A

tlanta
C

hicago
S

t. Louis
N

ew
 Y

ork
P

hiladelphia

 LIA
B

ILIT
IE

S
F

ederal R
eserve notes

R
everse repurchase agreem

ents—
triparty (1)

D
eposits

D
epository institutions

U
.S

. T
reasury—

general account
F

oreign—
official accounts

O
ther

T
otal deposits

D
eferred credit item

s
O

ther liabilities and accrued
dividends (2)

T
O

T
A

L LIA
B

ILIT
IE

S

C
A

P
IT

A
L A

C
C

O
U

N
T

S
C

apital paid in
S

urplus
O

ther capital accounts
T

O
T

A
L LIA

B
ILIT

IE
S

 A
N

D
 C

A
P

IT
A

L
A

C
C

O
U

N
T

S

FE
D

E
R

A
L R

E
S

E
R

V
E

 A
G

E
N

TS
’ A

C
C

O
U

N
TS

F
.R

. notes outstanding
Less—

H
eld by F

.R
. B

anks
F

.R
. notes, net

C
ollateral held against F

.R
. notes

G
old certificate account

S
pecial draw

ing rights
certificate account

O
ther eligible assets

U
.S

. govt. and agency securities (3)
     T

otal collateral
1

C
ash value of agreem

ents arranged through third-party custodial banks.  T
hese agreem

ents are collateralized by U
.S

. governm
ent and agency securities.

2
Includes exchange-translation account reflecting the m

onthly revaluation at m
arket exchange rates of foreign exchange com

m
itm

ents.
3

U
.S

. governm
ent and agency securities bought outright or held under repurchase agreem

ent are valued at face am
ount.  Includes cash value of repurchase agreem

ents under triparty
arrangem

ents and excludes the par value of securities pledged under reverse repurchase agreem
ents.

C
om

ponents m
ay not add to totals due to rounding.

�
�
�
�
�
�
�
�
�
�

�
�
�
�
�
�
�
�
�
�

�
�
�
�
	
�
�




�

�
�
�
�
�
�
�
�
�



�
�
�
�
�
�
�
�
�
�

�
�
�
�
�
�
�


�
�

�
�
�
�


�
�
�


�

�
�
�
�
�
�
�
�
�



�
�
�
�
�


�
�
�
�

�
�
�
�
	


�
	
�
	

�
�
�
�
�
�
�
	
�
�

�
�
�
�
�
�
�
�


�

�
�
�
�
�
�
�
�
�



�
�
�
�


�
�
�
�
�

�
�
�
�


�
�
	
�
�

�
�
�
	
�


�
	
�
�

�
�
�
�
�
�
�
�
�
�

�
�
�
�
	
	
�
�
�
�

�
�
�
�
�


�


�
�

�
�
�
�
�
�
�
�
�
�

�
�
�
�
�


�
�


�

�
�
�
�
�
�
�
�
�
� �
�
�
�




�


	



�
�
�
�
�
�
�
�
�
�

�
�
�
�
�
	
�




�

�
�
�
�
�
�
�
�
�
�

�
�
�
�
�
�
�
�
�



�
�
�
�
�
�
�
�
�
�

�
�
�
�
�
	
�




�

�
�
�
�
�
�
�
�
	



�
�
�
�
�
�
�
	
�
�

�
�
�
�


�
�


�
�

�
�
�
�
�
�
�
�
	
�

�
�
�
�
�
�
�


�
�

�
�
�
�
�
�
�
�
�
�

�
�
�
�


�
�


	
�

�
�
�
�


�
�
	
	



�
�
�
�
�


�
�
�
�

�
�
�
�




�


	

 �
�
�


�
�
�
�





�
�
�
�
�
�
�
�
�
�

�
�
�
�
�
�
�


�



�
�
�
�
�
�
�
�
�



�
�
�
�
�
�
�
�
�
�

�
�
�
�
�
�
�
	


�

�
�
�
�
	
	
�
	
�
�

�
�
�
�
�
	
�
�


�

�
�
�
�
�
	
�
�





�
�
�


�
�
�
�
�
�

�
�
�
�
�
	
�
�
�
�

�
�
�
�
�
	
�
�
�
�

�
�
�
�
�
�
�


�



�
�
�


�


�
�
�
�

�
�
�


�
	
�
�
�
�

�
�
�
�
�
�
�
	
�
�

�
�
�


�
�
�
�



 �
�
�
�


	
�
�


�

�
�
�
�
�
�
�
�
�
�

�
�
�
�
�
�
�
�
�



�
�
�
�
�
�
�
�
�
�

�
�
�
�
�
�
�
�
�
	

�
�
�
�
�
�
�
�
�
�

�
�
�
�
�
�
�
�
�



�
�
�
�
�
�
�
�


	

�
�
�
�
�
�
�
	


�

�
�
�
�




�
�
�
�

�
�
�
�
�
�
�







�
�
�
�
�
�
�




�

�
�
�
�
�
�
�
�


�

�
�
�
�




�







�
�
�
�


�
�
�


�

�
�
�
�
�
�
�
�
�
�

�
�
�
�


	
�
�


� �
�
�
�


�
�
�
�
	

�
�
�
�
�
�
�
�
�
�

�
�
�
�
�
	
�


�
�

�
�
�
�
�
�
�
�
�
�

�
�
�
�
�
�
�
�
�



�
�
�
�
�
�
�
�
�
	

�
�
�
�
�
	
�


�
�

�
�
�
�
�
�
�
�
�
�

�
�
�
�
�
�
�
	
�
�

�
�
�
�


	
�
�
	
�

�
�
�
�
�
�
�
�
	
	

�
�
�
�
�
�
�
�
�



�
�
�
�
�
�
�
�


�

�
�
�
�




�
�


�

�
�
�
�


�
�
�
�



�
�
�
�
�
�
�
�
�
	

�
�
�
�


�
�
�
�
	 �
�
�
�
�


�
�
�



�
�
�
�
�
�
�
�
�
�

�
�
�
�
�
	
�




�

�
�
�
�
�
�
�
�
�
�

�
�
�
�
�
�
�
�
�
�

�
�
�
�
�
�
�
	
�
�

�
�
�
�
�
	
�
�
	
	

�
�
�
�
�
�
�
�
	
�

�
�
�
�
�
�
�




�

�
�
�
�
�
�
�
	
�
�

�
�
�
�
�
	
�
�
�
�

�
�
�
�
�
	
�
�
�
�

�
�
�
�
�
�
�
�
�
�

�
�
�
�
�
�
�
�
	
�

�
�
�
�
�
�
�




�

�
�
�
�
	


�
�
�
�

�
�
�
�
�


�
�
�

 �
�
�
�


�
�
�
�
�

�
�
�
�
�
�
�
�
�
�

�
�
�
�
�
	
�


	
�

�
�
�
�
�
�
�
�
�
�

�
�
�
�
�
�
�
�
�



�
�
�
�
�
�
�
�
�



�
�
�
�
�
	
�




�

�
�
�
�
�
�
�
�
	
�

�
�
�
�
�
�
�


�
�

�
�
�
�
�


�
�
�
�

�
�
�
�
�
�
�
�


�

�
�
�
�
�
�
�
�
�
�

�
�
�
�
�
�
�
�
�
�

�
�
�
�
�


�
	
�
�

�
�
�
�
�


�
�
�



�
�
�
�




�
�
�
�

�
�
�
�


�
�
�
�
� �
�
�
�
�


�


	
�

�
�
�
�
�
�
�
�
�
�

�
�
�
�
�


�
�
	
�

�
�
�
�
�
�
�
�
�
�

�
�
�
�
�
�
�
�
�



�
�
�
�
�
�
�
�
�
	

�
�
�
�
�


�
�
	
�

�
�
�
�
�
�
�
�
�
�

�
�
�
�
�
�
�




�

�
�
�
�
�
�
�
�
�
�

�
�
�
�
�
�
�
�


�

�
�
�
�
�
�
�
�





�
�
�
�
�
�
�
	
�
�

�
�
�
�
�
�
�




�

�
�
�
�
�
	
�
�
	
�

�
�
�
�
�
�
�
�
�



�
�
�
�
�


�


	
� �
�
�
�
	
�
�
�
�



�
�
�
�
�
�
�
�
�
�

�
�
�
�
�
�
�
�
�
�

�
�
�
�
�
�
�
�
�
�

�
�
�
�
�
�
�
�
�
	

�
�
�
�
�
�
�
�
�
�

�
�
�
�
�
�
�
�
�
�

�
�
�
�
�
�
�


�
�

�
�
�
�
�
�
�
	


�

�
�
�
�


�
�


�
�

�
�
�
�
�
�
�
	
�
�

�
�
�
�
�
�
�
	


�

�
�
�
�
�
�
�
�


	

�
�
�
�


�
�
�
�
�

�
�
�
�




�
�
�
�

�
�
�
�
�


�
�
�



�
�
�
�
	
�
�
�
�

 �
�
�
�
�
�
�
�
�
�

�
�
�
�
�
�
�
�
�
�

�
�
�
�
�
�
�
�


�

�
�
�
�
�
�
�
�
�
�

�
�
�
�
�
�
�
�
�
	

�
�
�
�
�
�
�
�
�
�

�
�
�
�
�
�
�
�


�

�
�
�
�
�
�
�
�


�

�
�
�
�
�
�
�
�
�
�

�
�
�
�
�
�
�


�
�

�
�
�
�
�
�
�


�
�

�
�
�
�
�
�
�
	
�
�

�
�
�
�
�
�
�
�
�
�

�
�
�
�
�
�
�
�
�
�

�
�
�
�
�
�
�
�
�
�

�
�
�
�
�


�
�
�
�

�
�
�
�
�
�
�
�
�
� �
�
�
�
	
�
�
�
�
�

�
�
�
�
�
�
�
�
�
�

�
�
�
�
�
�
�
�


	

�
�
�
�
�
�
�
�
�
�

�
�
�
�
�
�
�
�
�
	

�
�
�
�
�
�
�
�
�



�
�
�
�
�
�
�
�


�

�
�
�
�
�
�
�


�
	

�
�
�
�
�
�
�
	





�
�
�
�
	
�
�
	





�
�
�
�
�
�
�
	
�
�

�
�
�
�
�
�
�
	
�
�

�
�
�
�
�
�
�
�


�

�
�
�
�
	
�
�
�
	
�

�
�
�
�


�
�
�
�
�

�
�
�
�
�
�
�
�





�
�
�
�
	
�
�
�
�
� �
�
�
�
	
	
�
�
�
�

�
�
�
�
�
�
�
�
�
�

�
�
�
�
�
�
�
�
�
�

�
�
�
�
�
�
�
�
�
�

�
�
�
�
�
�
�
�
�
	

�
�
�
�
�
�
�
�
�
�

�
�
�
�
�
�
�
�
�
�

�
�
�
�
�
�
�


	
�

�
�
�
�
�
�
�
�
�
�

�
�
�
�
	


�
�
�
�

�
�
�
�
�
�
�
	
�
�

�
�
�
�
�
�
�
	
�
�

�
�
�
�
�
�
�
�
	
	

�
�
�
�
	


�
	
	
�

�
�
�
�


	
�
�


�

�
�
�
�


�
�
	
�
�

�
�
�
�
	
	
�
�
�
� �
�
�
�
�
�
�
�
�



�
�
�
�
�
�
�
�
�
�

�
�
�
�
�


�


�



�
�
�
�
�
�
�
�
�
�

�
�
�
�
�
�
�
�
�



�
�
�
�
�
�
�
�
�
	

�
�
�
�
�


�


�
�

�
�
�
�
�


�




	

�
�
�
�
�
�
�


�
�

�
�
�
�
�
	
�
�
�
�

�
�
�
�
�
�
�
�
	



�
�
�
�
�
�
�
�
�



�
�
�
�
�
�
�
�
�
�

�
�
�
�
�


�


�
�

�
�
�
�
�
	
�
�





�
�
�
�


�
�
	


�

�
�
�
�
�
�
�
�
�




